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1. John Kingsley Woode, Anthony Adu-Asare Idun, Seyram Kawor, Peterson Owusu Junior, Anokye M.
Adam (2026). Commodity imports and exports dependence, market sentiment, and pressure currencies in
Sub-Saharan Africa: A time–frequency wavelet analysis. Strategic Business Research. https://doi.org/
10.1016/j.sbr.2026.100054

2. Felix Takyi, Michael Provide Fumey, John Kingsley Woode, Emmanuel Asafo-Adjei, Anthony Adu-Asare
Idun, Anokye M. Adam, Peterson Owusu Junior (2026). Dynamic connectedness and diversification
benefits of industrial stocks and industrial metals. Mineral Economics. https://doi.org/10.1007/
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4. John Kingsley Woode, Michael Provide Fumey, Felix Takyi, Emmanuel Assifuah-Nunoo, Peterson Owusu
Junior, Anokye M. Adam (2026). Time-varying connectedness and portfolio implications between
industrial metals and global REIT markets. Resources Policy. https://doi.org/10.1016/j.resourpol.
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5. Abigail Naa Korkor Adjei, George Tweneboah, Peterson Owusu Junior (2025). An Investigation of the
spatial dependence between economic policy uncertainty and economic activities in emerging market
economies. Research in Globalization. https://doi.org/10.1016/j.resglo.2025.100308
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Evidence from the link between house prices and crime levels in South Africa. International Journal of
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Adam (2025). Dynamic Connectedness Between Commodities, Exchange Rates and Equity Markets of
Commodity-Dependent Sub-Saharan Africa Countries. SAGE Open. https://doi.org/
10.1177/21582440251347723
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Provide Fumey (2025). Dynamic interdependence of major currencies and the US dollar: a wavelet
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14. Audrey Afua Foriwaa Adjei, John Gartchie Gatsi, Michael Owusu Appiah, Mac Junior Abeka, Peterson
Owusu Junior (2025). Financial globalization and economic growth in Sub-Saharan Africa: The
moderating role of governance. Development and sustainability in economics and finance.. https://doi.org/
10.1016/j.dsef.2025.100045

15. Thomas Adjei Kuffour, Peterson Owusu Junior, Patrick Kwashie Akorsu (2025). Modeling value-at-risk for
green bonds and clean energy investments. Risk Management. https://doi.org/10.1057/
s41283-025-00175-7

16. Emmanuel Asafo-Adjei, Anokye M. Adam, Peterson Owusu Junior (2025). Modelling the perception of
banking customers on mobile technology adoption in a developing economy. African Journal of Science
Technology Innovation and Development. https://doi.org/10.1080/20421338.2025.2458465

17. Omokolade Akinsomi, Wilfred Anim-Odame, Peterson Owusu Junior (2025). Residential Real Estate
Market Characteristics and Mortgage Origination in Emerging Economies: The Case of Ghana. Journal of
African Real Estate Research. https://doi.org/10.15641/jarer.v10i2.1844

18. Richard Mawulawoe Ahadzie, Peterson Owusu Junior, John Kingsley Woode, Dan Daugaard (2025). Stock
Market Hype: An Empirical Investigation of the Impact of Overconfidence on Meme Stock Valuation.
Risks. https://doi.org/10.3390/risks13070127
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Monetary Policy Channels of Banking System Risk-taking in Ghana Amidst the COVID-19 Uncertainty.
Annals of Financial Economics. https://doi.org/10.1142/s2010495225500071

20. Elsie Abena Dontoh, Anthony Adu-Asare Idun, Anokye M. Adam, Peterson Owusu Junior (2024).
Analysing COVID-19ʹs impact: Gold, oil, and stock markets in African oil-exporting economies. Scientific
African. https://doi.org/10.1016/j.sciaf.2024.e02330
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Owusu Junior (2024). Financial globalization, governance and economic growth in Sub-Saharan Africa.
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25. John Kingsley Woode, Anokye M. Adam, Peterson Owusu Junior, Anthony Adu-Asare Idun (2024).
Industrial metal and cryptocurrency market plummets: Interdependence, policy uncertainty, or investor
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Kan David N'Dri, Koffi N'Da (2024). Information flow between BRVM and ESG stock returns: A
frequency-dependent analysis. Research in Globalization. https://doi.org/10.1016/j.resglo.2024.100192

27. Zynobia Barson, Peterson Owusu Junior (2024). Tail risk modelling of cryptocurrencies, gold, non-
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28. Richard Mawulawoe Ahadzie, Peterson Owusu Junior, John Kingsley Woode (2024). The Impact of
Sentiment on Realized Higher-Order Moments in the S&P 500: Evidence from the Fear and Greed Index.
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29. John Kingsley Woode, Peterson Owusu Junior, Anthony Adu-Asare Idun, Seyram Kawor, John Bambir,
Anokye M. Adam (2024). Time-Varying and Frequency-Based Spillover Connectedness Between
Cryptocurrencies and Non-ferrous Industrial Metals in Light of Market Plummets. Computational
Economics. https://doi.org/10.1007/s10614-024-10778-z

30. Zynobia Barson, Kwame Simpe Ofori, Peterson Owusu Junior, Kwabena G. Boakye, George Oppong
Appiagyei Ampong (2024). Time-varying Connectedness Between ESG Stocks and BRVM Traditional
Stocks. Journal of Emerging Market Finance. https://doi.org/10.1177/09726527241233920

31. Peterson Owusu Junior, Ngo Thai Hung (2023). Asymmetric information flow to G7 and Nordic equities
markets during COVID-19 pandemic. The Journal of Risk Finance. https://doi.org/10.1108/
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32. Emmanuel Asafo-Adjei, Peterson Owusu Junior, Anokye M. Adam, Clement Lamboi Arthur, Ebenezer
Boateng, Kwadwo Ankomah (2023). Asymmetric relationships among financial sector development,
corruption, foreign direct investment, and economic growth in sub-Saharan Africa. Cogent Economics &
Finance. https://doi.org/10.1080/23322039.2023.2182454

33. Ahmed Bossman, Peterson Owusu Junior, Anokye Mohamed Adam, Samuel Kwaku Agyei (2023).
Asymmetric stock-bond interrelationships in Islamic markets: EEMD-based frequency-dependent and
causality analyses. Global Business and Economics Review. https://doi.org/10.1504/gber.2023.131197

34. Zynobia Barson, Peterson Owusu Junior, Anokye Mohammed Adam (2023). Comovement between
commodity returns in Ghana: the role of exchange rates. Journal of Economic Structures. https://doi.org/
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35. Zynobia Barson, Peterson Owusu Junior (2023). Connectedness in cross-assets and digital assets
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36. John Kingsley Woode, Peterson Owusu Junior, Anokye M. Adam (2023). Dynamic interdependence
structure of industrial metals and the African stock market. Resources Policy. https://doi.org/10.1016/
j.resourpol.2023.104455

37. Collins Baffour Kyei, William Godfred Cantah, Peterson Junior Owusu (2023). Effect of commodity prices
on financial soundness; insight from adaptive market hypothesis in the Ghanaian setting. Resources Policy.
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38. Ebenezer Boateng, Peterson Owusu Junior, John G. Gatsi, Adam M. Anokye, Mac Junior Abeka,
Emmanuel Asafo-Adjei (2023). Institutions and venture capital market development in sub-Saharan
Africa. Journal of International Development. https://doi.org/10.1002/jid.3864

39. Emmanuel Asafo-Adjei, Anokye M. Adam, Peterson Owusu Junior, Clement Lamboi Arthur, Baba Adibura
Seidu (2023). Multi-frequency information transmission among constituents and global equity returns: a
sustainable and conventional way of investing. European Journal of Management and Business Economics.
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financial soundness: The role of general macroeconomic setting in Ghana. Cogent Economics & Finance.
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Foriwaa Adjei (2023). Nexus between cryptocurrencies and global uncertainty: A quantile regression
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42. Bernice Nkrumah-Boadu, Peterson Owusu Junior, Anokye M Adam, Vincent Adela (2023). Time-
frequency connectedness between energy commodities and the influence of uncertainty measures.
International Journal of Management and Sustainability. https://doi.org/10.18488/11.v12i2.3298

43. Richard Takyi Opoku, Anokye M. Adam, Zangina Mohammed Isshaq, Peterson Owusu Junior (2023).
Time-varying connectedness and contagion between commodity prices and exchange rate in Sub-
Saharan Africa. Cogent Economics & Finance. https://doi.org/10.1080/23322039.2023.2237714

44. Emmanuel Asafo-Adjei, Anokye Mohammed Adam, Peterson Owusu Junior, Patrick Kwashie Akorsu,
Clement Lamboi Arthur (2022). A CEEMDAN-Based Entropy Approach Measuring Multiscale Information
Flow between Macroeconomic Conditions and Stock Returns of BRICS. Complexity. https://doi.org/
10.1155/2022/7871109

45. Emmanuel Asafo-Adjei, Ahmed Bossman, Ebenezer Boateng, Peterson Owusu Junior, Anthony Adu-Asare
Idun, Samuel K. Agyei, Anokye Mohammed Adam (2022). A Nonlinear Approach to Quantifying Investor
Fear in Stock Markets of BRIC. Mathematical Problems in Engineering. https://doi.org/
10.1155/2022/9296973

46. Ahmed Bossman, Zaghum Umar, Samuel Kwaku Agyei, Peterson Owusu Junior (2022). A new
ICEEMDAN-based transfer entropy quantifying information flow between real estate and policy
uncertainty. Research in Economics. https://doi.org/10.1016/j.rie.2022.07.002

47. CHRISTINA ARCHER, PETERSON OWUSU JUNIOR, ANOKYE M. ADAM, EMMANUEL ASAFO-ADJEI,
STEPHEN BAFFOE (2022). ASYMMETRIC DEPENDENCE BETWEEN EXCHANGE RATE AND
COMMODITY PRICES IN GHANA. Annals of Financial Economics. https://doi.org/10.1142/
s2010495222500129

48. Ahmed Bossman, Anokye Mohammed Adam, Peterson Owusu Junior, Samuel Kwaku Agyei (2022).
Assessing interdependence and contagion effects on the bond yield and stock returns nexus in Sub-
Saharan Africa: Evidence from wavelet analysis. Scientific African. https://doi.org/10.1016/j.sciaf.
2022.e01232

49. Emmanuel Assifuah-Nunoo, Peterson Owusu Junior, Anokye Mohammed Adam, Ahmed Bossman (2022).
Assessing the safe haven properties of oil in African stock markets amid the COVID-19 pandemic: a
quantile regression analysis. Quantitative Finance and Economics. https://doi.org/10.3934/qfe.2022011

50. Godfred Amewu, Peterson Owusu Junior, Elvis Aaron Amenyitor (2022). Co-movement between equity
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index and exchange rate: Fresh evidence from COVID-19 era. Scientific African. https://doi.org/10.1016/
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52. Samuel Kwaku Agyei, Anokye Mohammed Adam, Ahmed Bossman, Oliver Asiamah, Peterson Owusu
Junior, Roberta Asafo-Adjei, Emmanuel Asafo-Adjei (2022). Does volatility in cryptocurrencies drive the
interconnectedness between the cryptocurrencies market? Insights from wavelets. Cogent Economics &
Finance. https://doi.org/10.1080/23322039.2022.2061682

53. Peterson Owusu Junior (2022). Dynamic Connectedness, Spillovers, and Delayed Contagion between
Islamic and Conventional Bond Markets: Time- and Frequency-Domain Approach in COVID-19 Era.
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54. Ahmed Bossman, Samuel Kwaku Agyei, Peterson Owusu Junior, Ellen Animah Agyei, Patrick Kwashie
Akorsu, Edward Marfo-Yiadom, George Amfo-Antiri (2022). Flights-to-and-from-Quality with Islamic and
Conventional Bonds in the COVID-19 Pandemic Era: ICEEMDAN-Based Transfer Entropy. Complexity.
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55. Abigail Naa Korkor Adjei, George Tweneboah, Peterson Owusu Junior (2022). Interdependence of
economic policy uncertainty and business cycles in selected emerging market economies. Journal of
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58. Peterson Owusu Junior, Nagaratnam Jeyasreedharan, Imhotep Paul Alagidede (2022). On the goodness-
of-fits of the generalized lambda distribution on high-frequency stock index returns. Cogent Economics &
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Markets. Mathematical Problems in Engineering. https://doi.org/10.1155/2022/2462077

60. Thobekile Qabhobho, Emmanuel Asafo-Adjei, Peterson Owusu Junior, Anokye M. Adam (2022).
Quantifying information transfer between Commodities and Implied Volatilities in the Energy Markets: A
Multi-frequency Approach. International Journal of Energy Economics and Policy. https://doi.org/10.32479/
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connectedness and spillovers between Islamic and conventional stock markets: time- and frequency-
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haven, hedge and diversification for African stocks: cryptocurrencies versus gold in time-frequency
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Information Flow between Food Commodity and Regional Equity Markets: An EEMD-Based Transfer
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Anokye Mohammed Adam (2022). Spillovers and contagion between BRIC and G7 markets: New
evidence from time-frequency analysis. PLoS ONE. https://doi.org/10.1371/journal.pone.0271088
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frequency connectedness between food commodities: New implications for portfolio diversification.
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